Fnoccapum

AKTUB - COBOKYMNMHOCTb MMYLLECTBEHHDbIX MpaB: MaTepualJibHbIX LLEeHHOCTeNn, LeHeXHbIX CpeacTs,
A0JITOBbIX TpeﬁoBaHMﬂ n ap., npyuHaaneXXawmx CI)MBM‘-IECKOMy nnn vpnanvyecKkomy amuy n MMerLwmnx

KOMMEepYeCKyH LEeHHOCTb. lNprMepbl akTUBOB: pybnu PO, akumm ob6bikHoBeHHbIe HK JTYKoin v ap.

ba3oBblit aKTUB — LLeHHble ByMaru, ToBapbl, POHAOBbIE MHOEKCHI UK (DboYepPCbl, CTOMMOCTb KOTOPbIX

aBnseTca 6a30M ANg pacyeTa Npu UCMOIHEHUN CPOYHOIO AOroBOpa.

BapuauMoHHaga MapXa — AeHEeXXHOe BbipaXXeHUe naMeHeHns 0653aTeNbCTB y4acTHMKA BUpPXKeBbIX

TOProB, y4MTbIBaloOLLEE N3MEHEHNE KOTUPOBKM CPOYHOTO KOHTPAKTa.

BonatunbHOCTb — Mepa U3MEHYMBOCTU LeHbl onpeaeneHHoro GMHaHCOBOro MHCTPYMEHTa 3a

BbI6paHHbIN MPOMEXKYTOK BpEMEHM.

r

FapaHTHiiHOE o6ecnevyeHne — CyMMa AEHEXHbIX CPeACcTB, Tpebyemas o o6ecrnevyeHnss OTKPbITbIX

NO3ULUIN HA CPOYHOM PbIHKE.

a

AByxdakTopHaa ayTeHTUPUKauUa — ayTeHTUdmKaumsa nonb3oBaTtensa Ha cepsepe QUIK

npeanosiararowasa gBa stana:

1. Beopg nornHa v napons kK cepeepy QUIK,
2. BBOpA AOMNOSHUTENBHOM KOLOBOW (hpa3bl, NepeaaHHOM Nonb30BaTeNO NO 3apaHee YyC/J0BIEHHOMY
cnocoby cBs3u oT 6pokepa.

ANvHHas no3uuus, IOHr — NOKYMNKa akTUBa B pacyeTe Ha yBeNnveHue ero CTOMMOCTU («kurpa Ha

NOBbILLEHUEY).
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[ocka onuMoHoB — 370 Tabnunua, oTo6paxkatoLan B yao6HoOM popme Crpoc M NpeasioXXeHMe Mo pasHbIM

OMUMOHHbLIM KOHTPaKTaM Ha OAMH U TOT e 6a30Bbin aktue. NMogpobHee cM. Pasgen 5, n. 5.23.

EAvHaa AeHeXXHas No3suuMsa Ha CrnoT- M CPOYHOM PbIHKaX — YY&T HAa OOQHOM AEHEXHOMW NO3MLLMNK
K/IMEHTA KaK onepaumin ¢ MHCTPYMEHTAaMM CMOT-PbIHKA, TaK U onepaumnii C MUHCTPYMEHTAMM CPOYHOro

pbIHKa.

3

3asBKa - cornacue Kyl'll/ITb/I'lpO,El,aTb MHCTPYMEHTbI Ha YKa3aHHbIX B MOPYy4YEHUAX YCNOBUAX. 3aaBKM Ha

TOpr1 No ycnoBmaM CBO€Ero BbiNOJIHEHUA MOTIYyT ObITb aapecHbIMU U 6e3aJJ,DECHbIMM.

AnpecHas 3asiBKa Bbipa)KaeT HaMepeHuMe 3aK/IIUYNTb CAENKY C onpenesieHHbIM NapTHEPOM.

be3sanpecHas 3asBKa Bbipa)KaeT COriacue 3akn4vuUTb CAEeNKY, agpecoBaHHOE BCEM YHYaCTHMKAM

TOpros.
MoopobHee cm. Pazpen 7, n. 7.21.1.

3asiBKa «Mno UCMOJIHEHUIO» npencrasngaeTr COBOM YC/IOBHYIO 335BKY, ycnosmeM aktneauunm (Ha‘—la}'la

npoBepku cTon-ueHbl cepeepoM QUIK) koTopomn aBnsgeTca NCnosiHeHue onpeaesneHHon akTUBHOM

3as1BKU1, Ha3blBaeMOM «3asaBKOM-ycnoBuem», NoapobHee cMm. Pazgen 5, n. 5.6.

MHCTpYMEHT - NnpeaMeT CAeNoK Kynan/npoaaxwu, 3aktoyaeMbiX B Nepmos TOpros B onpeneneHHom
TOProBOM CeKUMM BUPXKM, KOTOPbIN onpeaensieTcs COBOKYNHOCTbIO CTaHOAPTHbIX YC0BUN,
npenycMOTPEHHbIX pernamMmeHToM 6upXxu. NMpuMep MHCTpYMEHTA: akuMM 06bikHOBEHHbIe HK JTYKonn
(A1-Akumn MMBB).

K

KapMaH TpaH3akuui - Tabnmua, no3posistowas GopMUpoBaTb CNMCOK OTI0XKEHHbIX 3a9BOK U

OTMNpPaBAsATb 3TU 3asBKU B TOProBY CUCTEMY BbIGOPOYHO UM OAHOBpPEMEHHO. Tabnmua «KapmaH
TpaH3aKUMin» NpeacTaBasieT cobom XpaHunuwe cpopMMPOBaAHHbIX, HO HE OTNPABJIEHHbIX Ha CEpBEp

3a9BOK nosnb3osaTtens. [NNogpobHee cMm. Pasgen 5, n. 5.20.

Knacc MHCTPYMEHTOB — COBOKYMHOCTb MHCTPYMEHTOB, OTBEeYaoLwWmMX OANHAKOBbIM Tpe6OBaHVIFIM

K o6paweHunio. Knaccol cogepkat ogHOPOAHbIE UHCTPYMEHTbI (Hanpumep, obnmnrauumn) U NO3BONSAIOT
coBeplaTb C HUMU COENKU Ha onpeaeneHHbIX ycinoBuax (Hanpumep, caenku PENMO). NMpumep knacca
MHCTpyMeHTOoB: A1-O6auraummn MMBB, PEMO: PTC.
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KnueHnTtckuit noptdenb - Tabnumua, KOTopas npegHasHavyeHa ang otobpaxkeHnsa nHpopmaumm no
OEHEXHOM CTOMMOCTU CPEeacTB KIMEHTA, AOCTYMNHbIM 3a€MHbIM CPeACTBaM M MOKasaTensam

MapXXMHanbHOro kpeantosaHus. NMogpobHee cMm. Paspgen 5, n. 5.14.

Koa nHcTpyMeHTa — 6MpXKeBOn naeHTMdukaTop B smae unppo-cMMBONBHOIO KOAA, MPUCBOEHHbIN
MHCTPYMeEHTY. NpnuMepbl KOAOB MHCTPYMeHTOB Ha MMBB: «LKOH» ona o6bikHOBEeHHbIX akuun HK
NYKonn, «cRULI4TATN3006» ans 3-ro Bbinycka o6bIKHOBEHHbIX akuuin OAO «TaTHedTb».

KopoTkas nosunuus, WopT — Npoaaka akTMBa C Lesblo nocaenyoLwero Boikyna no 6onee HU3KOW LeHe

(«npopaxka 6e3 rMoKpbITUAR).

n

JInHua TpeHaa — MHAUKaATOp rpadmyeckoro aHanamsa, MCNoJsib3yeMbln oNns HabnroeHus

32 HaNpaBNEeHHOCTbH U3MEHEHUS LEH.
JIMCTUHT — Npoueaypa OUEHKM HageXHOCTU LEHHbIX ByMar 1 AoNycka UX K Topram Ha Gupxe.

JIOHr - cM. nHHasa no3umums4.

JloT - cTaHOapTHag eamMHULA pa3Mepa CAeflku, Bbipa)xeHHasa B KOJIM4YecTBe UHCTpyMeHTa. Hanpumep,
1 not = 100 MHCTpYMEHTaAM O3HAYaeT, YTO B TOProBOM CUCTEME COBEPLLIAKTCH CAENKM C KOJIMYECTBOM

MHCTPYMEHTOB KpaTHbIM 100.

M

Maknepckas 3asiBKa — creuyasnbHblli BUA TpaH3akLMin, MCNOMNb3YEMBbIN B Clydae, Korga oaAuH cepsep
QUIK ncnonb3yetcs HECKObKMMK YHaCTHUKAMU TOProB A1 NOAKIKYEHUS K TOPrOBbIM CUCTEMAM
6upxK. Maknepckas 3asiBka No3BOSSET yKa3aTb KOA y4aCTHMKA TOProB HEMOCPeACTBEHHO NPU BBOAE
nopy4vyeHuin n3s yncna 6pokepoB, MCNONb3yHLWMX gaHHbIn cepBep QUIK. MoapobHee cM. Pasgen 7, n.
7.26.

Mapxa - geHexxHas CyMMa, noasiexallas BHECEHUIO B obecnevyeHne UCNONTHEHUS COeNKU NO KaXkaon

OTKprTOVI no3nummn, MeroLencs Y Y4aCTHUKa pbliHKA.

Map)XuHanbHoOe KpeauToBaHMe - KpeauToBaHUE AeHEeXHbIMU CpeacTBaMm UM UHCTPYMEHTaMU MO
3a10r TekyLwen CTOUMOCTU aKTUBOB KNMeHTa (MHCTPYMEHTOB U/UNW AeHeXHbIX CpeacTs). loapobHee

c™m. Pa3spen 7,n.7.11.

MapKupyeMmbiit ONLMOH — OrLVOH, PAcYeTbl MO KOTOPOMY OCYLLECTBSETCA aHaNIOMMUYHO hblovepcy.
Mpu Kynne/npogaxe MapxxMpyemoro onumoHa CincaHmMe BeNMUYMHbI MPEMUK CO CHETA NOKynaTens

Ha CYeT NpoaaBLa He NPOU3BOAUTCS, BMECTO 3TOro 6mMpya OCyLLEeCTBNSIET pe3epBMPOBaHME Ha cHeTe

nokynaTens BeNnUYmnHbl rapaHtumnHoro obecnevernums (FO). NepeuncneHve NnpemMmnm oCyLecTBASEeTCH

B XOe eXeOHEeBHOro nepevmnciieHns BapralmoHHON Mapky NoO 3aKJNYEHHbIM 3a OeHb Cae/lIKaM U

nMernwmnMcsa OTKpbITbIM MO3ULUNAM. Pacuet BapVIaLl,VIOHHOPI Map>Xu NponsBoanTCAa aHal10r’M4YHO pacyeTy
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BapuMaLMOHHOM MapXu Mo ¢bloYepcam, Ha OCHOBE LIEH 3aK/IFOUYEHHbIX CAENOK U PACYETHbIX LEH

OonuMoHOB.

H

HeToproBsoe nopyueHue npeacrasnseT co6oi nopyyeHne 6pokepy Ha nepemMeLleHne CpeacTs
KNMEHTa MeXAay CY4eTaMmn — BBOA CPEACTB B TOProBYH CMCTEMY, BbIBOA 06PATHO Ha CHET KIUEHTa,

nepeso Mexay pasHbIMM cyeTamm 60 TOProBbiMM cnuctemMamu. NogpobHee cM. Pasgen 9, n. 9.1.

o

O6beanHeHHas NO3MUMA — CM. EAnHasg AeHeXHasa Nno3numsa Ha CNoT- U CPOYHOM PbIHKAX .

OMUMOH — KOHTPAKT, NPeAoCTaBASAOLWMIA NPAaBO HA NMOKYMKY WM MPOoAaXxy onpenenéHHoro

Konu4yecTsa 6a30BOro akTyea No onpenesnéHHON LeHe Ha yCcTaHoBeHHoe BpeMs. ONuMoHbl BbiBatoT

ceayrouwmx BuaoB:

CALL-onuMoOH - faeT npaBo Ha nNpuobpeTeHme onpenenéHHoro Kkonmyectsa 6a3oBoro akTmea no

YCTaHOBJIEHHOW LEHEe B TeYeHMe onpenenéHHoro oTpeska BpeMeHu.
PUT-0onNuUMOH - KOHTPAKT Ha Npoaaxky onpenenéHHoro Konmyecrtsa 6a3oBoro akTuea no

onpenenéHHomM LeHe Ha onpeaenéHHbIN CPoK.
OTnoXeHHag 3asiBKa — 3asBKa C XXeJlaeMbIMU YCIOBUSIMU, HE OTNPaB/IEHHAs Ha BUPXY.

OTueT - npeacTaB/ieHNE UTOTOB ONepaLmnii KIMEHTA 3a onpeaeneHHblii nepuoa B dopme,

npeaycMoTpeHHom 6pokepoMm. NMoapobHee cM. Pasgen 9, n. 9.5.

n

Mneyo - COOTHOLWEHME COBCTBEHHbIX M 3aE€MHbIX CPeACTB KAMEHTA NMPU MapXXMHaJIbHOM TOProsie.

Mo3numsa — KoNn4ecTBO AEHEXHbIX cpenctse (VIJ'II/I MHCprMEHTOB), AOCTYNHbIX ONnga coBeplleHund

TOProBbiX onepaumii Ha GOHA0BOM pbIHKe. NMoapobHee cm. Pasgen 5, n. 5.13.

«MopTdenb» — 0cobblt TUMN TabnuL, CTPYKTYPaA KOTOPbIX ONKUCaHa Ha BCTPOEHHOM $3bIKe

nporpaMmupoBanunsa OPILE U MOXET coaepyKaTb NapaMeTpbl, PACCUMTbIBAEMbIE MO MAaTEMATUYECKUM

dopMynaM Ha OCHOBE AaHHbIX U3 Apyrux Tadnuy, cmctembl QUIK. NMogpobHee cM. Paspen 5, n. 5.31.

P

Pexxum neperoBopHbix caenok (PMC) - pexxum caenok 6e3 npenBapuUtenbHOro 4enoOHUPOBAHUS
CpeacTB C OTNOXEHHOW AaTOM UCMOMHEHUS, NpeayCMaTPMBAOLWUA BO3MOXHOCTb 3aK/OYEeHUS

aapecHbiX U 6e3agpecHbix coenok. NMoapobHee cm. Pasgen 7, n. 7.21.
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PENO - cm. Coenka PENMO.

C

Caenka PEMO vnu cpenka ¢ 06paTHbIM BbIKYNOM — CAesIKa C LeHHbIMKM ByMaramMm, COCToSWas U3 gByx

yacrten:

1. Mo nepBo# yactu caenku PEMNO B naty ee 3ak/noueHMs npoaasel, LeHHbIX Bymar o653aH
NOCTaBMUTb LLeHHble ByMaru, a nokynaTenb 0643aH 3an1aTuUTb AEHEXHble CpeacTaa.

2. B paty ncnonHeHus BTopoi yactu caenku PEMNO nokynatenb LeHHbIX ByMar no nepBoi 4actu
caenkm PEMNO o6a3aH NnocTaBuTb LLeHHbIe ByMaru, a npogasel, no nepsomn Yyactm caenku PEMO

00s3aH 3annaTuTb AeHeXHble CpeacTBa B COOTBETCTBUU C YCIIOBUSAMM 3akntoveHHoMW caenku PEMO.
MoopobHee cM. Paspen 7, n. 7.22.
CnoT-aKTUB — aKTVB, TOPIYyHOLWUNCSA Ha BUPXKe B pexkmMe «NoCcTaBka NPOTUB NaaTexas.
CnpaAa, - pasHuua Mexkay nydwen LeHom NOoKYnKU 1 nyyllen LeHom npoaakn akTmea.

CpOUHbII PbIHOK — PbIHOK, HA KOTOPOM 3aKJ/IHOYalTCS CAENIKM MOCTaBKM aKTUBOB MO UCTEYEHUM onpe-
[EeNIEHHOro CpoKa Ha 3apaHee OroBOPEHHbLIX YCIOBMAX. 15 3TOro UCNONb3yTCa cneumduyeckme
MHCTPYMEHTbI (MHCTPYMEHTbI CPOYHOIMO pbliHKA) — CTAHAAPTU30BaHHbIE KOHTPAKTbI ((PblOYEpPCHbIE,

OMUMOHHbIE U Ap.)

Cron-3asBKa — nopy4vyeHune, UCrnonHsgsemMoe 6pokepoM B 3aBUCUMOCTM OT AOCTUXKEHMS PbIHOYHOM

LEeHOM MHCTPYMEHTa onpeaeneHHoro ypoBHs. B Takon 3asBKe yKa3blBAeTCHd ABa 3HAYEHUS LEHbI:

CTON-LeHa - YC/I0BME BMAA «LeHA NOCNEAHEN CAENKM He Bonee (He MEHEE) 33a4aHHOW BEJIMUYUHDI»,
Mpu HacTyrnJIeEHUM YCI0BUSA 3asiBKa ByAET aKTUBUPOBAHa, T.e. OTrpaB/ieHa Ha 6UpPXKy B BUAE

OObIYHOM NMMUTUPOBAHHOM 3as1BKMN,

LeHa, yKa3biBaeMas B 3asiBKe Npu OTNpaBKe Ha GUPXKY.
MoopobHee c™M. B Pasgene 5,n. 5.5.2.

CTpaﬁK - UeHa UCNOoJIHEHUNA OlLLIMOHA. 3a¢)MKCVIpOBaHHaﬂ B ONUMOHHOM KOHTpPAakKTe ueHa, no KOTOpOVI

MOXKeT ObITb KynieH unu NnpoaaH 6a3oBbIf akTUB B C/ly4ae UCMONHEHMS OMUMOHA.

Cy6aaMUHUCTPUPOBAHUE — BO3SMOXKHOCTb OBCNTYXMBAHMUS KIIMEHTOB BpoKepa, ABASIOLLErOCs KIMEHTOM

apyroro 6pokepa (cyobpokepom). MoapobHee cMm. Paspen 7, n. 7.10.

Cy66pokep — NnpodeCccnuoHanbHbIM YH4AaCTHUK PbIHKA LEHHbIX ByMar, oKasbiBalowWwmi 6pokepckoe
ob6CnyKuBaHMe KJIMEHTOB Ha OCHOBE YCAyr Apyroro 6pokepa, NpeaoCcTaBAsaloLWwero eMy TeXHoormyec-

KWW [,OCTYN K TOpraMm, Aeno3uTapHoe 1 Apyroe o6c/y>KMBaHMe.

Cuet peno - o6begMHEHHAs 06LWMM NPMU3HAKOM COBOKYMHOCTb 3anncei B perncTpax genosutapus,

npenHasHavyeHHasa oNs y4eTa MHCTPYMEHTOB.
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T

Tukep — TO Xe, YTO U KO MHCTPYMeEHTA.

ToproBasi ceccus — nNepmoa BpeMeEHU, B TEHEHME KOTOPOro oCyLecTBAsieTCs 06bsaBaeHmne
M 06paboTKa 3a8BOK, a TaK)Ke CoOBepLUeHUE CAENOoK C LLeHHbIMKM ByMaraMmn n GUHAHCOBbIMMU

MHCTPYMEHTaMMW.

ToproBasi cucTteMa 6UpPXKMN — COBOKYMNMHOCTb MPOrpaMMHO-TEXHUYECKMX CPeacTB, obecneymBatoLmx

npoBeneHne TOPros Ha BUpke.

ToproBblit cueT — pasaen yyeta B 6MP)KEBON TOProBOM CUCTEME, B KOTOPOM OTO6paXkaloTcs cpeacTea

y4YaCTHMKA TOPro., 3ape3epBrpoBaHHbIe A1 COBEPLUEHMA CAENOK Ha Bupe.

TpaH3akuusa — NopyyeHue KIneHTa 6poKepy Ha CoBeEpLLUEHUE KaKoi-1Mbo onepauun. MNpumepsl

TpaH3aKuMin: BBOO HOBOM 3a9BKMW, CHATME 3a9BKWU.

y

YpoBEHb MapXXu — COOTHOLUEHME BENIMYNHBbI COBCTBEHHbIX CPeaCcTB U CYMMbl CTOMMOCTU BCEX aKTUBOB

KNMMEeHTa, ucymcngemoe B npoueHTax.

YcnoBHag 3asiBKa — 3apaHee noAroToB/eHHad IMMUTUPOBaHHAs 3as4BKa, NepenasaeMas B TOProByto

cucTeMy BUpPXKU NpU HacTynaeHun 3agaHHoro ycnosus. NMoapobHee cM. Pasgen 5, n. 5.5.

D

dblovepc - 06593aTeNbCTBO MO UCTEYEHUU ONpeneneHHOro Cpoka Kynutb 1IM60 NpoaaTbh onpeneneH-

Hbl 6a30BbIN aKTUB MO 06YCNOBIEHHOM LeHe.

LLI

War ueHbl — MMHMMAJIbHO BO3MOXHAs pa3HMuUa Mexay LeHaMu, yKasaHHbIMU B 3a8BKaxX Ha ﬂOKyﬂKy/

Npoaaxy.

WopTt - cM. KopoTkasa nosumums.

C/

DKcnupauma — UCNOJIHEHMWE OrLMoHa. B pe3ynbTaTe akcnnpaumm, Mexay noanmcymkom u
nepykatenem onumoHa pUKCUpyeTca caenka ¢ 6a30BbIM aKTUBOM HA OFrOBOPEHHbIX OMUMOHOM

yCcnoBudx, a CaM onunoH c4nTaeTcd MCNOJIHEHHbIM.
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A

A3bIK OPILE (QUIK Programmable Interface and Logic Environment) — npeacrtaBngaet cobom CnmMcok
KOoMaHA, uHTeprnpeTmpyemMsoix Paboumnm MectoM QUIK. NMogpobHee cm. Paspen 8, n. 8.1.

D

DDE (Dynamic Data Exchange) - MexaHu3M nepenaym 0O6HOBEHHOW UHOPMaLUN Mexay

NPUNOXEHUSIMU B ONepaLmMoHHbIX cucTeMax Microsoft Windows.

I

ISIN-koa uHcTpyMeHTa (ISIN - International Securities Identification Number) - MexayHapoaHblii
UOEHTUPUKALUMOHHbBIW KOO MHCTPYMEHTA.

o

ODBC (Open DataBase Connectivity) - cTaHaapT o6MeHa MHpopMaLmnen Mexay pasnandHbiMn

UCTOYHUKAMU OAHHbIX, pa3paboTaHHbIi KOMMaHuen Microsoft.

Q

QPILE - cMm. A3bik OPILE.
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